UOBKa)inan THAILAND

your trusted financial partner

QA Report : Warrant Focus Wednesday, 30 June 2021
Warrant Exe. Price Exe. Ratio Volatility ~ Time Left
Stock
(M.Shares) (Baht) (1:X) (%) (Year) Expiry Date  Exercise Period
SSP-W1 101.42 12.00 1 49.14 0.65 22-Feb-22  Last Trading day of Nov, Feb
Underlying  Black Scholes
(Baht) (Baht)
12.40 1.92
12.60 2.04
12.80 217
13.00 23
13.20 243
13.40 2.55
13.60 2.68
13.80 2.81
14.00 2.93
14.20 3.06
14.40 3.19
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UOBKa)inan THAILAND

your trusted financial partner

QA Report : Warrant Focus Wednesday, 30 June 2021
Warrant Exe. Price Exe. Ratio Volatility ~ Time Left
Stock
(M.Shares) (Baht) (1:X) (%) (Year) Expiry Date  Exercise Period
SSP-W2 253.55 20.00 1 49.14 3.65 22-Feb-25 Last Trading day of Feb, May, Aug, Nov
Underlying  Black Scholes
(Baht) (Baht)
12.40 2.29
12.60 2.38
12.80 2.47
13.00 2.56
13.20 2.66
13.40 2.75
13.60 2.84
13.80 2.93
14.00 3.02
14.20 3.12
14.40 3.21
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